NANHUA FUTURES

“'I' PATERISS BB NFR

B35 HA 55 B+
201848 H17 H E8H

RiIEEZ!

Bt HA TR 5 PR
BRESR kKB : 0755-82723950

o T7ARNZRFHEFEFMHIATRFRERKNEE, PREBGEFSVWBEMTRR
T, 7TRAEMBERFRHAER, ARFHNETEARMEHAER, RFGHEREE
J:ﬂ', E—iﬂi‘#ﬁﬁi‘éﬁﬁéﬁﬁ%ﬁ, ﬁ'ﬁ?:ﬁ?%*ﬁﬁ; %ﬂ?%ﬁ%ﬁ*ﬂﬁgi_tﬂ, ?ﬁﬁ’gﬂﬁﬂ 70010046
P Bt Ko

o ITHRRE: RUAFHRCLBHERRIEKNEFURREFIMEBRRXENE
fatr, FTUHIZZBEERINR K, SiEEA T EEBHHNZmEN ¢ MHEH
BRAFBEBEERR, NCRENWAEETENES B G RER LT
[, ARTMEHXIEE, BIFSRNARMEEBBSEE, ARBE A
REBFASFHFEFREMSBOE, BEEERNMERRE, BHSAEIEKRERR
RERFIBRREZ XU TFA TARAGE, 5EEMEEREIEIKD/RIBLTR
MPEFRRARNA FBEXRENHEL R EFHITER, WATERSMHN
FERFIE, HEHREENBEEFENARNERERE, B ARMAEA
&5, EfsREstK, BERRSETRIRAILER, TGRSR EE
BER, FAaEMEKE, MEESK, RAZZHEHRBRIFER, FitEHTEER
wEsL, EYEERIEBK,

® HurstEHH#: 20184£8 A17H , Hurstig#(40.5267, /) F0.55, kit #2 fHurst
TERBRW0.55M E K3, PR, hHLHKTHESRHRIF, ERHurstfs
A LSRR FAN, A ESECEFERR TERAXE, BRERMNBHE
BHE, Hurst LESHEHIEH R, NEREZ KN AERK,

yaoyy@nawaa. com

BR

TRy = . ST 2
P o - R 4
I - = 6
4, BATU AR T R EREE oo ee e e s 7
LT oIV Y &= 27 | SRR RRERRTRRR 10

BHHWAREXZ FHRRFRES



AL
A SR SR

1. —FAE&

7 AEMBORFFHEIER, hE7 A M2 MMM Y ARLA 8.5%, FiHl
2 8.2%, tt 6 BHI 8% EF T 0.5 MBS, A 5MALSEHE, M1 48
EIELiEE A 5.10%, tb 6 B3R 6.60%E% T 1.5 M EH S, M1-M2 #-3.40,
tt 6 BAHI-1.40 EET 2 NEH A, WA 7 ARWFREGEZFLINEFNE
LMK, BEMBRERREEHFNT ZEEZF, W MI-M2 Bz EHAFT; 7 B
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LT HEEREEHENMR LK 1.1%, FKiELL EAE% 01 M ESH A, 3510 =
ST HEEREENENME LK 1.5%, gtk EAT X084 BHA, 3=
FREFRE, —%. Z%&. ZLEHHEENMED A LK 0.2%. 1.0%F 1.1%; ME
LEE, 70 MR H R, — &I HHERRESHEENE LK 0.2%, EAAETE;
“FEEHEME LK 0.5%, KIELL EAY X 04N ESR, ZEBTHEER
EEMZFEEHENERSD B LK 7.3%%0 5.5%, Higtt E B4 3H X 1.0 %1 0.9
MENE, ZEAETHEFREEM_FEEHENRS S LK 6.7%F 5.1%,
kgt £ A9 5197K 0.7 #1 0.8 NE Y Mo G5 S HE B 2 TR0 E Hh 7= F 1L R AN B i
FEHE TR E L E ST 55 LT, AN RIRIE SR, BT REERT,
FELPEEEX BN LN FIEEEAEEY, h2BNEFRHmsIEEN L
AT R EIEERERN,

B 1.5 REREHEREFLEE

2018 £ 8 A 17 H



R H IR RS HA TS IR

FTERSS

NANHUA FUTURES

<

L R B T B

R E R E L IR s

7SR EHE AN S it FLiEEha.20%, [L6B m—EEREEAE  ——FRSEHARN
Haa0% L Toot B8, wiet AE, &l |
SEDREE

300.00

250.00

7AAFFR20647H, BB H-0.5% .
b6 A ifls.20%E15 Tseft B, Hikikis
SR T R EEET

200.00

150,00
4 100.00

00 H

0.00 |

=
-4
8

wind EIERE

BRSEIE: wind FEERS

EMEFBRCELEHERRERKNEFUARKAEAEHXERZFERTD,
FIATBZEERWE KR, RIEEANTEEENMZMEN S RTHIHIREH
RIEEIERER, NMLCREFINAEFFNRASRERRBRPET&MBE, AR
MEBKEFE, BIFERN A RHMBABESES, A REEABRERS
FEaRHTMSBEE, BEHEBRMERRE, &S5HMaEESKRERRRES R
BIRREZXHT 8 ATARAGE, SEEMEMEIBKI RIAGTEANES
REBMNT ZFE XTI FELZRRFHITIER, RAPERSMENFTHIRF
H, HEHREENEEREN A REFRERE, INARTXIEHE, B
B RIERk K, BEZERESRERAALER, MUEHRENNETREIR,
HZABHEKE, MEEMK, RASEHERKRIERR, FUHEHEREREEX,
EYIEEREHK,

R JEiPIR 300 $E5#1. _LiiE 50 $EHFIHIE 500 15815 AT -5.15%.-5.15%
fM-4.52%, AEHZES EAEXREFFE; BA—RITIISH S ROEk1T
WiEH R HEE, WEESFH 0.81%; MBAITIIEHS B RTE ., &8
Fitel RABSE.RE KRS, HEmES A AH-7.37%.—6.62%.-6.60%.
—6.26%., —5.68%,

Hits A, IFYAE4. IHEASY., IC HASAKIESHH-4.37%.
-4.41%, -3.53%; mMSIFCEN 54 51446 F., 22048 F. 43969 F, 4
A L ET4L 856 F. -295 F, -509 F; mIEHIZESAN 36625 F,
20326 F. 20598 F, 5B LR 9486 F. 4206 F. 6636 F,

& 2.1 BRIEHA S — I TIE R

EE WaEm |l S8 | EREE | BENE | BeE | BXE
000300 3229.62 | 3405.02 -5.15%
IF %A 3248.60 | 3397.00 | 3248.69 | -4.37% 18.98 0.00 |  7223.00
IF %A 3202.20 | 3378.40 | 3210.80 | -5.22% -27.42 | 44330.00 | 27285.00
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IF HZF 3174.00 | 3350.00 | 3179.40 -5.25% -55.62 | 6001.00 1758.00
IF faZ 3164.20 | 3340.20 | 3169.40 -5.27% -65.42 | 1115.00 359.00
K5 K& m REY 19 SEMN kiR | BBl E | BHEeE BEZE
000016 2374.17 | 2503.21 -5.15%
IH %A 2390.20 | 2500.40 | 2390.29 | -4.41% 16.03 0.00 | 4496.00
IH ¥ A 2369.80 | 2500.80 | 2376.60 | -5.24% -4.37 | 18059.00 | 14607.00
H H%F 2371.00 | 2502.00 | 2376.60 | -5.24% -3.17 3680.00 1144.00
H B3 2377.60 | 2503.00 | 2380.80 | -5.01% 3.43 309.00 79.00
REg &M, | FEl i SEMN PkikiE | IO ZE | BEeE MEZE
399905 4803.03 5030.51 -4.52%
IC %A 4835.60 5012.80 | 4835.06 | -3.53% 32.57 0.00 | 4769.00
IC %A 4738.00 4975.60 | 4748.00 | -4.78% -65.03 | 34093.00 | 14459.00
IC H#ZF 4653.40 4886.80 | 4660.00 | -4.78% -149.63 8622.00 1160.00
IC FaZ= 4588.80 4792.60 4600.40 | -4.25% -214.23 1254.00 210.00
HIESKIR: wind FIEHALE
iE: RPN E=HREEN-REREN
x 22 —RITUEFHHIHRR
R —RiT 1 BikiE kg 10 HikiE | 30 HikiE
Rirgie -1.81% -4.67% -2.23% -7.60%
AR 0.12% -2.82% 1.75% 2.77%
T -2.01% -4.26% -0.29% -6.59%
WEk -0.27% -4.31% -0.17% 5.72%
FEEsRE -1.34% -4.86% -1.89% -10.81%
BF -1.55% -3.96% 0.24% -11.20%
R i Es -2.10% -6.60% -2.54% -13.96%
Bk -1.86% -7.37% -4.12% -14.69%
AR -1.66% -3.68% -2.66% -8.40%
BIHIE -1.52% -3.54% -1.75% -8.80%
EAEY -3.13% -4.48% -1.61% -16.48%
~HEE -1.06% -4.76% -2.58% -3.61%
ZIBIEH -1.90% -5.18% -1.74% -7.97%
Bt = -0.96% -3.23% 1.01% -4.26%
AR5 -1.26% -3.69% -1.65% -7.69%
RIRARS -2.21% -5.68% -3.37% -15.17%
5E -2.02% -3.63% -0.96% -4.41%
B -2.59% -6.62% -2.52% -0.63%
EHEh -1.85% -5.12% -0.78% 3.52%
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BSigE -1.69% -4.66% -1.60% -9.06%
EET -1.31% -2.24% 1.24% -7.71%
& -1.94% -2.55% 3.33% -6.74%
R -2.42% -6.26% -3.19% -11.44%
AfE -1.65% 0.81% 5.85% -4.84%
RIT -0.72% -4.66% -2.45% 1.28%
EsR& Rl -0.89% -4.57% -0.95% -3.46%
] -1.54% -4.33% -2.24% -9.31%
W% & -1.93% -4.41% -0.88% -4.98%
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#/F/810T
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6/E/810T
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5. Hurst 35¥5F ¥

XF Hurst B8 ZESMTIZRHER, BN, ICEKEXENARTEE,
AABTE2016 F£ 3 A& F TAEEHE-hurst I5H: AR KRS N ),
BAOMFIRI T LRI EERE, HEH Hurst 558, HESHEARSES, @
4.1 AR, &ilk 2018 4£ 8 A 17 H, Hurst #5¥5 0.5267, /MF 0.55, Ik
T2 Hurst 888 0.55 MG R, PIEVNERE, P LHKTESBRE
Fr, $ZER Hurst I88HIET_ L4235 H AN, Hurst RE S hEAHIEH =, S
HE 5 B AR
B 5.1 FiE4E$85 Hurst F5E1(& 1k 2018-8-17)

0.75

07 F

065

06

055

05F

045

0.4

Hurslt?‘aﬂﬁ(?%ﬁ:mn%} |

i

r.325

3.8

| | | | | 1 1 1
733 7335 734 7345 735 738 736 73865 737 7375
x10°

361

34F

32F

LizfR(EmE )

3
7.325

733 7335 734 7345 735 738 738 7.365 737 7.37%
x10°

BRSRIE: wind&ETERFR
Hurst 1588898 A -
> 4 H=0.550), BEFIARENREVEE, BEREESSTH, 7]

PUAA BRI MR E BRI REA S ERNT, T EAEEMREHIE
BAREX, mEARAICICEHEN,

HH>0.55/F, FFTERSHFLEE, BRHEF IR — MFA MRS RE TR
HIFS, EEMEMEEETURGREEEETEREM, RIMEr5
H—HEELEEN, T-HEEXT—FHNHBEE @ LEWN, FEH
MR, XA MEGE, HEEIR0.55, EEHMARER,
0<H<0.550F, FiEfF SR RIFAMBSFERSRFEER, TE0
WEMRRIEER AMAXH, MFEFIEm— M AEE EE, BAT—
HAZFmTE,
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A LE LA

M /REE LER

oS LR e FEE S 438 SR EREHE b 2101 EHR/RIETEH X HILEE 93 5 801, 802, 810
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