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1. BEEmBEHRRIEAESR

#1.1: 2026%11H6H-2026%11H13H 4 HRER R THEE

EHER FEKE LEAKE BB HBRE FARARXERRRME

ZE818% NHCI 2806.78 2821.80 -15.02 -0.53% 2821.80 2778.10

BEEREH NHPMI 1499.92 1553.68 1585.71  1499.92

Tk mds#INHII 3933.35 3941.73 -8.38 -0.21% 3941.73  3844.66
EEEHNHMI 6611.28 6670.48 - -0.89% 6670.48 6611.28

BE{LEHINHECI 1972.18 1966.78 5.39 0.27% 197218  1885.04

BELEREE NHNFI 1871.69 1886.77  -15.09 -0.80% 1887.35  1870.05

EEIEH NHFI 2454.51 2466.00 -11.49  -0.47% 2466.00 2435.44
R = RIEHINHAI 988.21 962.58 _ 988.21  960.87
#BE RIS INHNE] 691.82 700.30  -848  -121% 700.30  670.65
BEIEIEHINHEI 1518.70 154527 ~ -26.57  -1.72% 154527  1433.15

Al THEENHPCI 1332.30 1335.06 -2.76 -0.21% 1335.06  1266.69
B H L THEENHCCI 1311.98 1300.78 11.20 0.86%  1311.98  1242.40
EaFERHEENHFMI 1030.92 1036.38 -5.46 -0.53% 1036.38 1018.15
B HEHINHBMI 630.10 623.67 6.43 1.03% 630.10 619.27
i BE RS EINHOOI 1321.30 1292.45 _ 1321.30  1286.04
ZEYEEINHAECI 838.73 832.17 6.56 0.79% 838.73 824.81
HEBIREEFEHNHCIMI  1286.56 1298.81 -12.25 -0.94% 1298.81  1264.57
R RIEMNHRECT  1154.65 1162.60 -7.95 -0.68% 1162.60  1146.75
QFIIE R BINHQFII 1208.52 1215.43 -6.91 -0.57% 1215.43  1196.27

B K EFIEHNHDFI 1173.22 1186.85  -13.63 -1.15% 1190.81  1173.22

WMGERFRE 121062 121528 433 036% 121962 119945
MREFIURRE  gu613 86493 1881  -247% 87157  846.13

ZRFEHENHCIONS 1054.89 1067.05  -12.15 -1.14% 1068.06  1051.82

SRR BIFEENHCIRSI 1080.50 1101.39  -20.89 -1.90% 1101.39  1076.41
BRI HERs
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F1.2: BEmMERESEN IR

RS EEFmEHXT HE wWE(LA) T HEfir

BEREH/EEER 0.534 0.551 -0.016  0.870

T mIsE/EEER 1.401 1.397 0.004 0.129
EBIEH/IT W RIEH 1.681 1.692 -0.011 0.674

BRfEE s iRy T S5 0.501 0.499 0.002 0.483
BRELSEEH/IVRIEH 0476 0.479 -0.003  0.741
BaigH/TLiEH 0.624 0.626 -0.002 0.055
REmMBH/&ZGIEH  0.352 0.341 0.011 0.022
HE£/85R 2.283 2.287 -0.004 0.224

M/ EaEEHEE 4.553 4.532 0.021 0.976
BEREERH 0.647 0.661 -0.014  0.426

£ HeREREEH 0.534 0.538 -0.004  0.621
BRECEBRIEH 0.835 0.832 0.003  0.092
BABREEIEH 1.566 1.512 0.055 0.842
WHEBEREIEE 0.547 0.546 0.001 0.190
HEREBIEY 0.156 0.153 0.003 0.980

Ex/ER 0.616 0.616 -0.001 0.919

e 2/ B EisE 0.405 0.403 0.001 0.106
L/ BEIsH 0.908 0.909 0.000 0.336
%y /BEiEH 2.682 2.741 -0.059  0.666
BREB/EBZE 2.121 2.100 0.021  0.997

REK/ Pz 2.870 2.914 -0.045  0.477

T PTA/E 0.483 0.471 0.012  0.062
&/ 0.516 0.520 -0.004 0.967

4 i/ J& i 1.649 1.662 -0.014 0.980

S H/3EMm 2.720 2.684 0.037 0.943

i/ 4 1.279 1.299 -0.020  0.403

/3 1.144 1.162 -0.017  0.605

A<= i S/ BN 1.117 1.118 0.000 0.398
Sih/EH 2.074 2.052 0.022  0.069

3 ih/3E# 0.993 0.975 0.018 0.956

EXRGEH 1.405 1.406 -0.001 0.650

FRkIR: FaEEIs
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HiE, TERFEL T LRHERERSHIHEFALE, SRR IE0RMIZ L AR i E R
[RED, BEIR1HIERRAZILESRIEH LT, REMARFAHL (BES L) MFO0.18KTF0.9,

Bigger mind, Bigger future™ Sk A7 Y E 2 == Az EhIEN L
BEEWRNEE X Z R EEERSY #2m
BEAERRK



Y HA 1%
Zﬁ+ﬁ &

NANHUA FUTURES

Bigger mind, Bigger future™

BEAERK

mEERIENER KRG, SERAK 7 |1 2026411 A 13 H

*®1.3: BERSEHTHHE

HEKER KK 6 N5
MG EEN

L AEWE  EEAWE  BKEE  EERE

AEWE 280678 HEE 3005.71 3115.51 -3.52%  -0.37%
LRAWE 282180 JHim 1377.05 1408.53 -2.24%  -0.36%
ik Rk iE -0.53% H5R 1316.39 1362.19 -3.36%  -0.25%
BB 20 $%HAH  6583.52 6760.52 -2.62%  -0.17%
k@@ 11 = 1210.78 1246.87 -2.89%  -0.14%
TRRTE M 9 i 344.08 352.74 -2.46%  -0.06%
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1.1: MEGSEBMESHRERFEES (13—4)
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B 12: meEmmERRIGEES (3—4)

5.00 -

4.00

3.00 -

2.00 A

1.00 -

0.00

16/5/18

5.00 -

4.00

3.00 -

2.00 -

1.00 -

18/5/18 20/5/18 22/5/18 24/5/18 26/5/18

——NHCI ——NHPMI ——NHIl ——NHAI

0.00

16/5/18

1.40
1.30
1.20
1.10
1.00
0.90
0.80

18/5/18 20/5/18 22/5/18 24/5/18 26/5/18

——NHMI ——NHECI ——NHNFI ———NHFI

& W0 2 QX 0 0 0 W0
A
Vv Vv Vv Vv Vv Vv Vv

——NHCIMi ——NHRECI ——NHQFII ——NHDFI NHEDFI

Bigger mind, Bigger future™

BEAERK

BHWHIREXZ FHRRERES F4W



Y HA 1%
Zﬁ+ﬁ &

NANHUA FUTURES

mEERIENER KRG, SERAK

BT 1 2026411 A 13 H

B 1.3: FEFRIEBULEHWEE
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%%Eg%%ﬁm‘@i@%g ﬁ%wm%#&&&&%%%&ﬁ*{.ﬁ&%ﬁmwﬁ%%%m@BKL%
HEHs kMo WEEHENELZREIE N HEEINEI|EHE K REHE
L #k % ¥ OF K W ﬁ%ﬁ HE N i ® K
— U w— A3 FEE (5 )
FRIRIE: Bk
F1.4: AEAPEEAMFLCEHT (FEHSAKE)
XETHEECE LEAFEHECE _ =
HA 4% S Fh = = FHEE BB SH
(F) ()
=4 4579872 4476809 2.30% 10.05%

HESEN 2636624 2668096 -1.18% 5.79%
Ek 2368535 2263921 4.62% 5.20%
& 2264423 2348267 -3.57% 4.97%
IS 2048156 2015681 1.61% 4.50%
2Lz 2035369 1985332 | 2B2% | 4.47%
2] 1941235 1840495 5.47% 4.26%
PTA 1810623 1778676 1.80% 3.97%
PVC 1631564 1621705 0.61% 3.58%

FEFFHA 1324673 1325337 -0.05% 2.91%
B¥E 1170881 1055859 10.89% 2.57%
ki 1146136 1127152 1.68% 2.52%
=R 1144646 1149562 -0.43% 2.51%

%u A 1141436 1133936 0.66% 2.51%

FEhE 1053814 1054394 -0.06% 2.31%

BRE% 963452 962517 0.10% 2.11%

A 751299 684058 9.83% 1.65%

Bz 718315 729989 -1.60% 1.58%
EIE 714262 711797 0.35% 1.57%

RERSE 686211 717107 -4.31% 1.51%

Z B 653592 631491 3.50% 1.43%
BE 616160 623316 -1.15% 1.35%
g— 597160 623646 -4.25% 1.31%

£ 596555 580866 2.70% 1.31%
S 582407 504834 | -2.09% @ 1.28%
BiR 561266 561673 -0.07% 1.23%
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2. PIREBWMRISHE ELHE

F2.1: AEIVREBEAERT

TEERKXH 6 M dm
aa ARFWE  LEAWE  FkEiE mERE
AREUE  3933.35  [Hil 1377.05 1408.53  -2.24% -0.39%
LRAWE 394173 #W A  6583.52 6760.52  -2.62% -0.19%

AT RIER

priiqisN 1 -0.21% 58 1210.78 1246.87 -2.89% -0.16%
AmaE 20 BRERSE 344.08 352.74 -2.46%  -0.08%
k@& 8 e 321.59 327.14 -1.70%  -0.04%
TEE @ 12 =2 999.57 1014.83  -1.50% -0.04%
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14.00% - - 100.00%
12.00% - - 80.00%
10.00% -

. 0,
8.00% | 60.00%
6.00% - - 40.00%
4.00% - - 20.00%
2.00% -+ - 0.00%
0.00% -

S 0,
2.00% 1 20.00%
-4.00% - - -40.00%
-6.00% - - -60.00%

SR R R <. PN G IR TN I - N R N A
 E R e IR —— FWEER (F)

HRRIR: s

®2.2: pEERIEHAERA

plager ming, & ger Tuture B S L IIEEX 2 EH R EERES T

BEAERK



AL HELHREEER KERA%, RERAR
/]

NANHUA FUTURES

EMH | 2026 £ 11 A 13 H

B 2.2: msRERmMEELRYEE
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HRISRIE: B
F+2.3: BAEBENIERAERA
AEERKXN 31 M
BRI E
A A EW & A& b 373 ] TEE
AEWE 1972.18
FRAKE 1966.78 KRB  212.60 201.59 5.46% 0.40%
ok 1 0.27%
[GLLEsE: 17 4 652.66 632.90 3.12% 0.23%
b T 10
TR o 7 b 688.52 662.96 3.85% 0.20%
HRISRIE: MK
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F2.4: BERFRIBERAERN
"EERKAR 3 1M
BER RIS — — —
A AEWHE  EAKE  HKBIE  EEE
AEWE  988.21
FEWE  962.58 £33 108.93 100.78 8.09% 1.23%
kR 2.66%
BmEE 12 =HH 1393.81 1356.64 2.74% 0.37%
EikE s 10
TEE® 2 = 4267.39 4175.18 2.21% 0.26%
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#®2.5: MERBEEEAERA

BEERKR 3 1 mff
A BN - -z -
an A E & LRAKE  BkBiE  EEKE
AEWE 245451
FEWE 2466.00 %A 6583.52 6760.52  -2.62% -0.72%
kERTE -0.47%
[GLEIs 6 REEW 1281.69 1302.84  -1.62% -0.15%
ke 3
TEHEm 3 HE AT EN 993.21 994.19 -0.10% -0.04%
HRIKIR: ALK
B 2.5: FEFHRIEEULEHWEE
14.00% - - 6.00%
12.00%
10.00% - - 4.00%
8.00% 1 - 2.00%
6.00% -
4.00% - - 0.00%
2.00% -
-2.00% 1 - -4.00%
-4.00% -
-6.00% - - -6.00%
274K 3wl -3 REEH SERE Bk
e FYEER wem BIRER —FREER (FH)
BRIRIE: AR
R2.6EELERIEHAERT
mEERKXR 3 1 mH
MAEAREN  — — e
mA AEKE A ik 2k 0E TR E
AEWE 1871.69
FEWE 1886.77 4R 1210.78 1246.87 -2.89%  -0.50%
kR -0.80%
o BRER
HmERE 8 @ 344.08 352.74 -2.46%  -0.23%
ik 1
TH&E& 7 5 999.57 1014.83 -1.50%  -0.12%
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B 2.6: FEFRIEHULEWEE
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